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 10-Dec 03-Dec

Nifty 5857.35 5992.8
Sensex 19508.89 19966.93
NSE F&O turnover  124931.57 86211.83
Market OI 127928 128056
Avg market CoC (%) 8.54 5.73
PC Ratio of  OI 1.13 1.29
PC Ratio of  Vol 0.91 1.26
(* Turnover & Open Interest (OI) in Rs. crore)

(Rs. crore) 10-Dec 03-Dec

Index Futures 17601 19237
Index Options  66588 64162
Stock Futures 37012 39395
Stock Options  6727 5262

Mid-cap and small-cap stocks fell like ninepins all over the place last week when a media agency 
reported that a few companies in this space were under the regulatory scanner for alleged insider 
trading and price rigging activity. This news—which came fresh on the heels of  SEBI action 
against four fi rms recently on allegations of  market manipulation—jolted investor confi dence 
and created panic in the markets even as management denied these allegations. Rumors were 
fl ying thick and fast and many smaller company stocks plummeted, particularly those which had 
shot up in recent months. Moreover, the ongoing political stand-off  in regard to 2G irregularities 
added to the uncertainty. Clearly, with scams popping up like the mythological Seven-Headed 
Hydra, markets have been on a sharp downward spiral. 
As if  these problems were not enough, stocks in the banking sector also fell sharply last week 
on concerns that some banks had hiked deposit rates without a corresponding increase in 
lending rates, which, in turn, could hurt margins. In our view, this concern is unjustifi ed as we 
expect banks to announce a hike in lending rates shortly. We, therefore, reiterate our positive 
view on our banking universe; investors should take the opportunity to identify and enter some 
of  these stocks which have fallen sharply in recent weeks. The same applies for many stocks 
in the mid-cap space with good management and fi nancials. That said, markets recovered on 
Friday on the back of  better-than-expected IIP, bargain buying, and short covering, although 
it ended the week in the red.
What will be the fallout of  these scams given that India was an attractive destination for 
international investors? We believe that FIIs will continue to chase growth and the India growth 
continues to be intact. Moreover, foreign investors would have already factored in country-specifi c 
risks while investing in emerging markets. That said, a “clean-up” should be viewed positively by 
all stakeholders from a long-term perspective. FIIs have been net sellers this month, although 
their net equity investment for 2010 has been staggering. 
Last week, banking and realty were the biggest losers, while energy and software stocks were the 
biggest outperformers. This week, long positions can be assumed in software, energy, cement 
and capital goods from current levels. Short positions can be assumed in realty, BFSI, infra, 
telecom and pharma if  Nifty fails to sustain 5,900-5,950 levels. The index is expected to trade 
in a range of  5,700-6,050 levels this week.
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The Week That Was...

Domestic markets...

Market sentiment took a hit as news of  alleged manipulation of  stock 
prices in a few counters came to light. The markets took a beating as 
the Nifty closed below 5,800 levels on Thursday. However, positive 
news in the form of  excellent IIP data helped markets recover on 
Friday’s trade. The IIP data grew at a better-than-expected 10.8% 
Y/Y in October versus 4.4% in the previous month. Food infl ation, 
however, proved to be a dampener as it rose to 8.69%. Among 
other news, India’s exports rose 26.8% Y/Y to US$18.9 billion 
in November, while imports for November grew 11.2% Y/Y to 
US$27.8 billion. The Nifty closed the week at 5,857 levels while the 
Sensex closed at 19,508 levels, each down around 2.3% W/W.  
All sectors, except software, energy and cement, ended the week 
in the red. Banking stocks witnessed heavy selling pressure in the 
market. The sector lost 7.56% and can be shorted at current levels. 
Realty stocks gave up most of  the gains of  the previous week as the 
sector lost more than 7% last week. The sector has seen accumulation 
of  short positions. Fresh short positions can be assumed in the sector 
if  Nifty fails to cross 5,950 levels on the upside. The BSE Consumer 
Durables Index closed 6.87% in the red. Software, cement and energy 
stocks can be bought into from current levels, whereas telecom and 
infrastructure stocks can be shorted. Overall, the Nifty is expected 
to trade in a range of  5,700-6,050 levels this week.

Global markets...

Global markets traded on a fl attish note last week. The Dow Jones 
Industrial Average (DJIA) took support around the 11,300 mark. 
The FTSE-100 also traded on a fl at note and faced stiff  resistance 
around the 5830 mark.
In macro news, China hiked reserve requirements by 50 basis points 
to counter infl ation. This is the third time in fi ve weeks that the 
Chinese central bank has raised reserve requirements. Ratings agency 
Fitch downgraded Ireland’s credit rating by three notches after the 
country received a bailout. The US bond market witnessed a major 
sell-off  as an agreement was reached between President Barack 
Obama and the Republicans in Congress on a package of  tax cuts 
and other measures which are expected to cost US$800 billion over 
the next two years. The yield on the 10-year bond jumped from 
2.95% to 3.11%. In other news, the US Treasury Department sold 
its remaining 2.4 billion shares in Citigroup. It said that Citigroup’s 
bailout resulted in a profi t of  US$12 billion after the latest sale.
In economic data points, unemployment in the US edged up to 
9.8% in November. In the UK, industrial production fell by 0.2% 
in October, while it rose by 11.7% in Germany for October YTD. 
Meanwhile, Brazil is facing infl ationary pressures, with consumer 
price infl ation rising to 5.6% in November, above the 5.2% levels 
in October.

- Nishiketh P. and Karan Bhalla

Events/indicators for the week

� Advance Retail Sales (US) - Tuesday, December 14, 2010 (Survey: 0.6%)

� FOMC Rate Decision (US) - Tuesday, December 14, 2010 (Survey: 0.25%)

� Empire Manufacturing (US) - Wednesday, December 15, 2010 (Survey: 4)

� Industrial Production (US) - Wednesday, December 15, 2010 (Survey: 0.3%)

� Capacity Utilization (US) - Wednesday, December 15, 2010 (Survey: 75%)

� Jobless Claims Change (UK) - Wednesday, December 15, 2010 (Survey: -3500)

� ILO Unemployment Rate (UK) - Wednesday, December 15, 2010 (Survey: 7.7%)

� Eurozone Employment - Wednesday, December 15, 2010 

� Initial Jobless Claims (US) - Thursday, December 16, 2010 (Survey: 425,000)

� Continuing Claims (US) - Thursday, December 16, 2010 

� Housing Starts (US) - Thursday, December 16, 2010 (Survey: 550,000)

� RBI Meet (India) - Thursday, December 16, 2010 

� Leading Indicators (US) - Friday, December 17, 2010 (Survey: 1.1%)



Karvy F&O Research is also available on Bloomberg, Reuters, Thomson First Call and Capital IQ - 03 -

Weekly Theme

- Karan Bhalla

Key derivative strategies
Two key market-moving events have gone by in the month of  
November; namely, the RBI monetary policy meet and the FOMC 
meet. Moreover, with infl ationary pressures in China, the 2G scam, 
the latest Korean situation and the bribery scandal, index options’ 
implied volatilities (IVs) inched up, as evident from the current 
VIX levels relative to its long term average. As of  now, the Nifty 
is witnessing selling pressure and has broken the key support of  
5,800 on a closing basis. The next major support for the index lies 
at 5,600-5,650 levels. The covered call and protective put strategies 
can be used near the support levels. 

Figure 1: Nifty v/s VIX

to higher premiums in call options compared to puts, a covered 
call involving a long position in futures and selling of  an OTM 
strike call option results in significant reduction in the breakeven 
point for the strategy. Moreover, it allows the trader a medium gain 
while also enabling him to benefit from the time decay. However, a 
strict stop loss of  5,500 on the Nifty needs to be maintained in this 
strategy as the downside risk is unlimited.
The payoff  from a covered call is shown in Figure 2. Nifty futures 
is trading at 5,950 levels and the 6,100 CE is Rs80. The maximum 
profi t is above 6,100 levels while the breakeven level is reduced to 
5,870.

Figure 2: Covered call strategy

To begin with, an important parameter of  option pricing must be 
understood, i.e., interest rates. Not only is volatility an important 
parameter to judge whether an option is cheap or expensive, but 
it also provides—keeping prevailing interest rates in mind—an 
edge to design strategies for the market. As higher interest rates 
reduce the present value of  a strike, it leads to higher premiums 
for call options and lower premiums for put options. Since we are 
in a rising interest-rate environment, call options are commanding 
higher premiums.
The theoretical price for a 6,000-strike option at different interest 
rates is shown in Table 1, keeping the underlying price at 6,000, 
volatility at 20%, and time-to-expiry at 10 days. 

Table 1: Theoretical price for a 6,000-strike option
Interest rate Call premium Put premium

5% 83.36 75.14
6% 84.20 74.34
7% 85.04 73.55
8% 85.89 72.75
9% 86.75 71.97
10% 87.61 71.19

Trading strategies: Traders with a medium-risk profile can use 
covered calls from lower support levels. As mentioned earlier, due 

Aggressive traders with a high-risk profi le can use the protective 
put strategy as lower put premiums are likely to reduce the cost of  
hedging and provide downside protection. Figure 3 provides the 
payoff  from a protective put involving a long in Nifty futures at 
5950 and a long in the 5,900-strike put option at Rs130. The upside 
breakeven comes at 6,080 levels; in other words, the strategy will 
make profi ts beyond this level, which is about 2.2% from the 5950 
level. The maximum loss, on the other hand, is restricted in this 
strategy. 

Figure 3: Protective put strategy
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Index Nuggets

Symbol Recomm Entry Stop Loss Target Time Frame

Dec6000C Short 50-55 5980 (Spot) 30-32 1 Week
Dec5700P Short 45-50 5750 (Spot) 20-22 1 Week

Options OI Concentration

The domestic markets collapsed last week after opening above 6,000 
levels. Thereafter, it failed to sustain crucial supports and witnessed 
a debacle until Thursday’s trade. It registered a low of  around 5,700 
levels before staging a recovery on Friday’s trade, thereby recovering 
some the losses registered during the course of  the week. Fresh 
negative sentiment prevailed as participants continued to resort to 
selling on any rise. The Nifty closed the week in the red with an 
overall loss of  2.26%.
As on Friday, the overall market open interest was Rs1,27,928 crore 
for the December series. The overall market shed 3.08% on the back 
of  increasing cost-of-carry, indicating closure of  short positions, 
while the Nifty shed 7.26% on the back of  rising premium, indicating 
closure of  short positions in weekend trades. Foreign investors were 
net sellers in equities worth Rs2,295 crore over the last fi ve trading 
sessions, while domestic institutions sold equities worth Rs152 crore. 
Hereafter, the range of  5,700-5950-6,050 will remain crucial in the 
near term, and movement is expected to remain volatile. If  the Nifty 
slips below the 5,700 mark, it could slide until 5,500 levels due to fresh 
selling pressure. On the other hand, only a sustained breakout above 
the 6,050 mark will induce another round of  sharp short covering, 
assisted by fresh buying interest, which will guide the index towards 
the highs of  6,200 levels.  

Contract Futures % Chg  OI % Chg CoC  CoC  
  (price) (Rs. cr.)  W/W (OI) (10-Dec) (03-Dec)

Dec 5879.60 -2.28 14691.71 -10.68 6.93 5.40
Jan 5903.45 -2.28 700.24 21.38 5.98 5.02

Futures status

The overall market cost-of-carry ended higher at 8.54%. The Nifty 
open interest was Rs17,601 crore for futures and Rs66,588 crore for 
options. The basis movement remained extremely volatile during 
trade, but maintained a premium until the fi nal weekend trades, fi nally 
closing at a premium of  22.25 points for the December contract. The 
global cues will continue to play an infl uential role this week, while any 
negative domestic developments will carry equal weight in determining 
the short-term sentiment in the markets. 

- Kalyan C. Reddy

The put-call ratio of  open interest moved south during the week and 
fi nally closed at 1.13 levels. The options open interest saw a shift 
throughout the week. The concentration has shifted from the 5,800-
strike put option to the 6,000-strike call option, with open interest 
in excess of  77 lakh shares. Among put options, the 5,700 strike has 
the highest open interest of  above 76 lakh shares, making it a strong 
support to be held in the near term. It is followed by the 5,600 strike, 
with open interest of  above 71 lakh shares. The 6,100 and 6,200 call-
option strikes have more than 59 lakh and 54 lakh shares, respectively. 
The implied volatility (IV) of  call options closed at 20.98% on Friday 
while the average IV of  put options ended at 19.44%.

Bank Nifty

The index ended on a weak note with a decline of  7.31% W/W, 
triggering sharp declines among broader markets. On the F&O front, 
the Bank Nifty shed 1.12% in Friday’s session on the back of  marginal 
decline in cost-of-carry, suggesting closure of  long positions, while 
it added 2.40% W/W in open interest, indicating marginal short 
additions. The index has its support around 11,150 and 10,900 levels 
and would face stiff  resistance around 11,650 and 11,800 levels.

CNXIT

The index moved contrary to the broader market as it gained 0.18% 
W/W. On the F&O front, it shed 7.10% on Friday while it added 
34.38% W/W in open interest on the back of  rising cost-of-carry, 
indicating closure of  shorts and fresh addition of  long positions. This 
week, it has support at around 6,750 and 6,700 levels, while resistance 
is at 6,900 and 6,950 levels.

Our take

The Nifty is expected to remain in a broad range of  5,700-5,950-6,050 
levels, with an intermediary support at around 5,700-5,750 levels. A 
breach below this will push the index to lower levels of  5,500. The 
move may remain mixed, with resistance near 5,900-5,950 levels 
followed by 6,050 levels. Any instability on the global front will lead 
to selling pressure from current levels.

Nifty

Sell Nifty December futures @ 5900-5920* stop loss: 5,950* 
target: 5,800 and 5,750* (*spot levels).

Nifty strategy

Sell One Lot of  Nifty Dec 5900 CE and Sell One Lot of  Nifty 
Dec 5900 PE @ a cumulative premium of  210-215; UBEP: 6110; 
LBEP: 5690; Maximum profi t: Rs10,500; TF: 12-14 days.

Nifty option

7900 5900 3900 1900 100 2100 4100 6100
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F&O Strategy

Strategy

Symbol Option Entry SL Target TF

Reliance Dec 1120C 21-22 12 48-50 12-13 Days
Tata Steel Dec 620C 15-16 8 34-35 8-10 Days
TCS Dec 1080C 25-27 18 45-47 12-15 Days

Writing attractions

Best buys

Symbol Option Entry SL* Target TF

Unitech Dec 70C 1.50-2 72 -   Expiry
SBIN Dec 2850C 80-90    2850      25-30 12-13 Days
RCom Dec 130C 5.5-6   135 1-2 10-11 Days
* Spot levels

Liquid futures & options update
An investor with an investment of  Rs5 lakh in Liquid Futures & 
Options on November 22, 2010, would have an investment value of  
Rs6,54,000. This would translate into a return of  30.8% in a span of  
21 days.

Liquid futures & options
For the week, we recommend assuming long positions in cement and 
software. Meanwhile, fresh short positions can be assumed in BFSI 
and realty stocks.

Mid-cap futures

Symbol Expiry Action Entry SL  Target TF

Hexaware Dec Long 94-95 90 104-105 6-7 Days

India Cement Dec Long 104-105 102     110, 113 7-8 Days

DCB Dec Short 54-55 58   50, 48 6-7 Days

Orbit Corp Dec Short 80-82 85 74, 70 7-8 Days

Recommendations

For the week, we have picked liquid futures from automobile, 
BFSI, energy, realty, metals & mining, and capital goods sectors. 
Long positions can be assumed in software, energy, capital goods 
and cement at current levels or from support of 5,850 levels. Short 
positions can be accumulated in BFSI, realty, telecom, infra and 
pharma if the Nifty fails to sustain above 5,900-5,950 levels. On 
the options front, at-the-money December call options of energy 
and software stocks like Reliance and TCS can be bought at current 
levels, while out-of-the-money December call options of BFSI and 
realty stocks like SBI and DLF can be written from higher levels. 
Among other stocks, long positions can be assumed in Tata Steel 
and Renuka Sugars at-the-money December call options.

Symbol Expiry Action Entry SL  Target TF

Reliance Dec Long 1005-1010 980 1040, 1065 1 Week
ONGC Dec Long 1310-1316 1292 1350, 1370 1 Week
BHEL Dec Long 2285-2290 2250 2350, 2370 1 Week
TCS Dec Long 1067-1070 1050 1100, 1120 1 Week
ACC Dec Long 1052-1060 1020 1120, 1150 1 Week
Wipro Dec Long 440-442 432 460, 470 1 Week
SBI Dec Short 2775-2800 2850 2700, 2650 1 Week
DLF Dec Short 288-290 296 272, 265 1 Week
Bharti Dec Short 336-338 345 325, 315 1 Week
Cipla Dec Short Below 345 352 330, 325 1 Week

Recommendations

Weekly performance

Opening Closing Profi t/Loss ROI No. of  Success rate
balance balance (Rs.)  (weekly%) call (%)

6,08,400 6,54,000 45,600 7.49 8 75

Hybrid strategy

Short strangle in Tata Steel: Tata Steel traded in the broad range 
of  580-640 levels during the last few weeks. On the F&O front, Tata 
Steel saw closure of  long positions. On the options front, both call 
and put saw accumulation of  short positions. Tata Steel 620 and 640 
call-option strikes saw maximum accumulation while 580 and 600 
put-option strikes saw maximum short accumulation. We expect the 
stock to remain in the same range for the next couple of  weeks. Thus, 
we recommend a short strangle in the stock
Sell one Tata Steel Dec 640 CA @ 10-12 and sell one Dec 600 
PA@12-13; UBEP: 662; LBEP: 578; max profi t: Rs11,000 between 
600 and 640 levels.

Bear put in Unitech: Unitech saw accumulation of  short positions 
last week. The stock ended 2% lower last week. On the options front, 
ITM and OTM put options saw closure of  short positions, while OTM 
call options saw fresh short accumulation. The highest open interest 
in the stock is at the 70-strike call option. We expect selling pressure 
to continue in the stock, and it is expected to test its recent lows of  
60 levels. Thus, we recommend a bull-call spread in the stock 
Buy one Dec 65 PA @ 4-4.25 and sell one Dec 60 PA @ 2.25-3.0; 
BEP: 63; max profi t: Rs12,000 below 60 levels and max loss of  
Rs8,000 if  it stays above 65 levels.

Pair strategy

Axis Bank and HDFC Bank: Axis Bank and HDFC Bank have 
shown correlated movement in the past; the rolling price correlation 
is 89% on the six-month data-set. HDFC Bank outperformed Axis 
Bank in the recent past. The current price ratio of  Axis Bank and 
HDFC Bank is 0.58. The ratio is currently trading around its lows 
and appears stretched; we believe that it is likely to revert to its mean 
levels. The mean price ratio is 0.64 and the current price ratio is more 
than 2 standard deviations away from the mean ratio. There is a high 
probability of  convergence between the stocks from current levels. 
Buy Axis Bank one lot Dec futures and 170 shares @ 1325-1328 
and sell two lots of  HDFC Bank Dec futures @ 2234-2238; 
current price ratio: 0.58; target: 0.62 and 0.64; SL: 0.55.

- J.K.Jain

- J. K. Jain

- J. K. Jain - J. K. Jain
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SGX Nifty Monitor

Markets at a Glance
Top 10 OI gainers (weekly)

Stock OI CoC (%) OI Chg (%) Trading View

HEXAWARE 4028000 14.06 200.60 Long
SRTRANSFIN 238500 20.09 76.67 Short
GAIL 3670500 7.41 69.58 Short
SBIN 5397250 14.49 48.56 Short
UNIONBANK 1701000 4.26 36.52 Long
RECLTD 4074000 15.60 30.58 Short
ESCORTS 1511000 16.28 27.51 Short
YESBANK 4795000 14.60 26.99 Long
ALBK 2443000 12.29 21.66 Short
IRB 1356000 8.95 21.40 Short

Top 10 OI losers (weekly)

Stock OI CoC (%) OI Chg (%) Trading View

JINDALSAW 3047000 -12.40 -37.43 Long
SCI 10170000 7.87 -32.05 Short
GESHIP 566000 9.87 -29.60 Short
BATAINDIA 157000 -3.20 -28.31 Long
AREVAT&D 1010000 0.00 -25.19 Long
KSOILS 23448000 -7.37 -24.21 Short
TATACHEM 1387000 4.34 -22.71 Long
HCLTECH 1218000 8.45 -22.64 Long
SUNTV 113000 -4.83 -22.34 Long
JINDALSTEL 3609000 6.68 -21.61 Long

Sector OI %  Sector OI %  Sector OI % 

 Shr (Cr) Chg  Shr (Cr) Chg  Shr (Cr) Chg

Auto 6.73 0.62 Fertilizers 5.27 4.27 Realty 11.39 2.98
BFSI 26.06 -0.61 FMCG 9.56 -10.30 Software  9.31 0.80
Cap Goods 15.05 1.73 Infra 20.93 -3.02 Sugar 8.79 -7.58
Cement 3.33 -3.72 Media 3.37 -4.59 Telecom  11.88 -2.60
Consumer Dur 8.13 13.39 Metals 18.60 -8.81 Utilities  22.00 -5.97
Energy 10.30 -6.90 Pharma 3.99 -3.73

Sector OI Change

PCR OI Nifty VIX (weekly)

For more details, please contact kalyanc@karvy.com

The Sensex closed in the red with a loss of  2.29% over the week. It has 
crucial supports placed at 19350 and 18900 levels for the week while 
resistances are placed at 19650 and 19800 levels.

Sensex Futures Round-up

(Compiled by Nishiketh P.)

Date Index Futures Index Options Stock Futures Stock Options

 Net OI Net OI Net OI Net OI

3-Dec-10 606.11 623448 152.18 1705849 693.54 1296584 -12.64 20612

6-Dec-10 333.19 625579 -329.10 1707120 481.82 1299184 82.11 24927

7-Dec-10 -594.12 640512 -407.04 1686546 232.73 1305967 -20.05 24930

8-Dec-10 -791.14 639107 138.27 1708242 -76.67 1305535 -10.66 23438

9-Dec-10 -1276.00 645322 457.51 1761515 -194.08 1303147 -18.91 23671

FII derivatives over the week
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Karvy F&O Research is also available on Bloomberg, Reuters, Thomson First Call and Capital IQ - 07 -

Disclaimer: The information and views presented in this report are prepared by Karvy Stock Broking Limited. The information contained herein is based on our analysis and up on sources that we consider reliable.  We, however, 
do not vouch for the accuracy or the completeness thereof. This material is for personal information and we are not responsible for any loss incurred based upon it.               
The investments discussed or recommended in this report may not be suitable for all investors. Investors must make their own investment decisions based on their specifi c investment objectives and fi nancial position and using 
such independent advice, as they believe necessary. While acting upon any information or analysis mentioned in this report, investors may please note that neither Karvy nor any person connected with any associated companies 
of  Karvy accepts any liability arising from the use of  this information and views mentioned in this document. 
The author, directors and other employees of  Karvy and its affi liates may hold long or short positions in the above-mentioned companies from time to time. Every employee of  Karvy and its associated companies are required to 
disclose their individual stock holdings and details of  trades, if  any, that they undertake.  The team rendering corporate analysis and investment recommendations are restricted in purchasing/selling of  shares or other securities till 
such a time this recommendation has either been displayed or has been forwarded to clients of  Karvy.  All employees are further restricted to place orders only through Karvy Stock Broking Ltd 
The report is intended for a restricted audience and we are not soliciting any action based on it. Neither the information nor any opinion expressed herein constitutes an offer or an invitation to make an offer, to buy or sell any 
securities, or any options, futures or other derivatives related to such securities.

Symbol Avg. Vol Price  Price  OI   MaxOI  % Chg. OI  % Chg. OI CoC CoC Delivery 
 (Contracts) (Rs.) (Rs.) (Rs.Cr)  (Rs.Cr)   (Inception) (%)  (%) Avg. (%)

  10-Dec 03-Dec 10-Dec  03-Dec 25-Nov 10-Dec 03-Dec Spot
NIFTY 466696 5857.35 5992.80 15392 26634 -7.26 -0.89 6.93 5.40 -
BANKNIFTY 80813 11447.00 12349.20 1494 3978 2.40 -8.48 8.57 6.51 -
MINIFTY 48309 5857.35 5992.80 581 1329 9.92 13.57 6.98 5.13 -
SBIN 39415 2732.45 3070.75 1485 2135 48.56 21.79 14.49 7.00 24.34
TATAMOTORS 36679 1247.60 1314.70 1234 1730 5.42 8.07 3.51 3.34 48.32
RELIANCE 27782 1023.90 1005.90 1867 5561 -12.39 -4.18 5.61 7.39 54.49
TATASTEEL 26595 619.00 614.55 1018 1727 1.01 -1.01 -4.28 4.29 31.78
ICICIBANK 26464 1117.10 1181.45 1072 2394 -6.31 15.98 5.88 9.73 48.07
DLF 11751 282.05 306.65 432 1083 7.09 10.38 15.53 5.29 30.14
UCOBANK 11722 113.90 137.90 262 421 -4.05 -4.65 13.62 6.86 14.22
AXISBANK 11651 1323.55 1406.15 302 974 8.17 18.19 5.03 9.42 46.36
IDBI 11370 154.10 168.70 383 923 -3.59 -2.72 9.47 4.81 20.17
LICHSGFIN 11362 923.05 1035.65 324 533 3.76 -8.06 13.25 1.50 34.09
HINDALCO 10369 215.30 215.35 284 993 0.44 -2.55 6.78 5.96 45.96
UNITECH 10037 63.15 64.10 325 807 -1.95 -13.84 7.22 5.27 19.38
SESAGOA 9696 298.10 308.15 384 978 -1.11 11.80 9.80 2.63 24.24
HDFCBANK 9116 2222.35 2395.65 414 1256 9.04 22.21 11.62 4.88 60.78
RENUKA 8879 82.30 91.20 404 592 -13.27 -18.10 2.22 11.12 21.42
LT 8629 1943.75 2021.35 548 1826 0.35 30.03 14.22 5.85 59.06
HDIL 7906 182.85 202.85 325 822 8.95 -17.17 13.47 7.66 32.25
JPASSOCIAT 7570 104.95 107.40 365 1782 -10.16 0.10 6.96 11.96 37.88
IFCI 7494 57.80 63.85 412 1328 -4.82 -16.22 6.31 7.41 18.85
INFOSYSTCH 7444 3144.25 3125.00 870 1524 3.20 32.27 9.72 3.44 59.00
KSOILS 7413 37.15 41.80 86 240 -24.21 -28.18 -7.37 1.62 34.03
JSWSTEEL 6785 1040.55 1120.05 312 850 -5.90 -12.22 15.43 6.03 32.71
RUCHISOYA 6276 90.95 117.35 180 252 10.73 12.33 6.02 8.64 48.73
IBREALEST 5881 133.35 148.65 309 484 10.39 -2.19 10.95 10.46 28.45
WELCORP 5824 155.80 160.20 226 549 -8.93 -5.96 7.61 8.44 58.72
STER 5800 164.55 165.85 214 1562 -3.54 25.07 13.86 6.11 57.96
RELINFRA 5789 780.15 836.45 610 3714 -2.61 3.93 14.97 10.26 38.53
BHEL 5649 2287.80 2212.55 525 890 -5.49 -6.49 0.68 3.09 64.80
HINDPETRO 5628 402.10 414.70 532 862 -5.96 -10.30 6.13 7.33 37.73
M&M 5296 780.75 799.90 341 838 -4.10 5.66 1.64 1.18 52.22
TCS 5188 1074.90 1097.35 427 750 4.01 26.11 14.18 5.85 73.22
RELCAPITAL 5174 659.00 709.15 441 1866 -2.15 -20.23 14.68 10.48 21.94
IDFC 5032 172.15 184.65 361 1177 2.68 8.30 7.95 10.25 60.19
HDFC 4702 668.60 695.30 380 771 -4.16 28.17 12.56 7.68 63.99
VIJAYABANK 4623 93.50 102.70 128 249 -0.29 10.63 1.95 3.95 24.35
RCOM 4618 126.00 139.35 379 3413 -2.41 -4.62 5.07 9.70 44.32
SUZLON 4594 48.45 51.70 452 799 5.52 1.89 15.07 10.46 17.19
BANKINDIA 4429 428.80 481.65 94 293 6.43 -33.98 14.47 -3.09 66.27
CIPLA 4262 347.45 370.25 167 747 -18.82 -15.05 7.62 7.12 48.79
DENABANK 4202 115.00 131.75 99 249 -11.83 -4.50 16.66 7.70 23.21
CHAMBLFERT 4095 79.05 90.25 119 229 8.10 30.01 6.93 7.49 10.18
JINDALSTEL 4083 697.15 679.80 253 1454 -21.61 -13.31 6.68 2.39 73.10
TITAN 4069 3447.00 3696.45 187 324 -7.22 -4.88 11.14 9.97 23.86
ONGC 3868 1322.00 1319.60 292 1103 -15.57 -1.40 -30.92 -25.87 54.57
ORIENTBANK 3839 396.45 427.65 80 284 13.13 34.29 13.58 9.64 33.49
BHARTIARTL 3746 331.00 345.60 348 1290 -13.28 -6.16 12.96 10.37 34.90
GAIL 3648 492.60 485.80 182 463 69.58 167.24 7.41 -0.14 63.96
 *Top 50 stocks selected on the basis of  traded volumes.

Datatron

(Compiled by J. K. Jain)


